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Nifty Snapshot 

 Close Prv Cl. Ab chg % chg 

Spot 24,833.60 24,752.45 81.15 0.33 

Futures 24,942.80 24,762.50 180.30 0.73 

OI(ml shr) 14.93 19.79 -4.86 -24.55 

Vol (lots) 151689 148523 3166 2.13 

COC 109.20 10.05 99.15 986.6 

PCR–OI 0.86 0.76 0.10 13.8 
 

Nifty Futures Price v/s OI 

 

 

Institutional Activity in previous trading session 

(in Rs cr.) Buy Sell Net 

Index Futures 8166.63 11031.45 -2864.82 

Index Options 4165320.20 4163534.02 1786.18 

Stock Futures 49320.34 51180.78 -1860.44 

Stock Options 42082.92 42435.65 -352.73 

FII Cash 21,278.74 20,394.71 884.03 

DII Cash 12,845.78 8,559.28 4,286.50 

Net FII Activity (in Rs cr.) 

Date Idx Fut Stk Fut Idx Opt Cash 

29-May -2864.8 -1860.4 1786.2 884 

28-May -2100.2 -3813.4 -98784.5 4663 

27-May -2989.1 -2314.8 18706.4 348 

26-May 565.2 2161.0 42715.9 136 

23-May 151.9 3035.8 15510.5 1795 

22-May -3169.3 -3460.8 -45529.1 -5045 
 

 

Technical Pivot (Intraday): 

 S2 S1 PIVOT R1 R2 

NIFTY 24720 24835 24910 25020 25100 

BANKNIFTY 55275 55575 55795 56095 56315 
 

Summary 

 Indian markets closed on a positive note where buying was mainly seen in IT, 

Pharmaceuticals, Metals Sectors. Nifty June Futures closed at 24942.80 (up 180.30 

points) at a premium of 109.20 pts to spot. 

 FIIs were net buyers in Cash to the tune of 884.03 Cr and were net sellers in index 

futures to the tune of 2864.82 Cr. 

 India VIX decreased by 8.86% to close at 16.42 touching an intraday high of 18.02. 

Open Interest in Nifty Options: 

 

 

 The above second chart shows previous trading day’s change in Nifty options where 

Liquidation in OI were seen in 24900, 24800, 24700 strike Calls and at 24600, 24700, 

24800, 24900 strike Puts indicating market is likely to remain range bound in the near 

term. 

 Highest OI build-up is seen at 25000 strike Calls and 25000 strike Puts, to the tune of 

12.82mn and 8.91mn respectively. 

Outlook on Nifty: 

Index is likely to open on a flat note today and is likely to remain range 

bound during the day. 

 
 
 
  

(Price is in Rs; OI is in million units; Price chg and OI chg are in percentage) NB RESEARCH 

Fresh Longs seen in: Fresh Shorts seen in: 

Scrip Price 
Price  
chg 

OI OI Chg Scrip Price 
Price  
chg 

OI 
OI  

Chg 

GLENMARK 1412.1 1.6 8.0 2.9 INOXWIND 192.3 -0.4 30.2 4.5 

IRCTC 779.7 0.1 17.6 2.6 MAXHEALTH 1144.1 -0.9 11.0 2.1 

JSWENERGY 502.5 0.9 30.0 2.1 BANKINDIA 119.9 -0.8 59.8 0.2 

Short Covering seen in: Long Unwinding seen in: 

Scrip Price 
Price  
chg 

OI OI Chg Scrip Price 
Price  
chg 

OI 
OI  

Chg 

FINNIFTY 26642.1 0.2 0.1 -39.0 MFSL 1495.9 -0.9 5.2 -31.9 

ABFRL 88.3 0.8 27.1 -32.4 APLAPOLLO 1836.9 -0.6 3.1 -23.1 

KEI 3674.9 0.7 0.8 -30.9 TATACOMM 1682.8 0.0 5.0 -20.3 
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NIFTY50 Options OI (CE OI = Resistance) (PE OI = Support) 

Symbol 
Highest CE 

OI 
Highest PE 

OI 
CMP 

ADANIENT 2700 2700 2558 

ADANIPORTS 1400 1400 1441 

APOLLOHOSP 7000 7000 6970 

ASIANPAINT 2400 2300 2290 

AXISBANK 1200 1200 1210 

BAJAJ-AUTO 9000 8800 8874 

BAJFINANCE 10000 9000 9215 

BAJAJFINSV 2100 1900 2025 

BEL 400 360 390 

BHARTIARTL 2000 1840 1873 

CIPLA 1600 1500 1484 

COALINDIA 400 400 401 

DRREDDY 1300 1200 1247 

EICHERMOT 5500 5000 5404 

ETERNAL 230 200 229 

GRASIM 2700 2600 2589 

HCLTECH 1700 1680 1672 

HDFCBANK 2000 1900 1939 

HDFCLIFE 800 750 784 

HEROMOTOCO 4400 4400 4370 

HINDALCO 700 600 654 

HINDUNILVR 2400 2200 2353 

ICICIBANK 1500 1400 1465 

ITC 440 420 421 

INDUSINDBK 900 700 829 

 
 
 
 

NIFTY50 Options OI (CE OI = Resistance) ( PE OI = Support) 

Symbol 
Highest CE 

OI 
Highest PE 

OI 
CMP 

INFY 1600 1600 1573 

JSWSTEEL 1100 1000 1013 

JIOFIN 300 290 290 

KOTAKBANK 2200 2100 2093 

LT 3700 3500 3638 

M&M 3100 2800 3027 

MARUTI 13000 12000 12412 

NTPC 350 340 342 

NESTLEIND 2500 2400 2432 

ONGC 250 240 245 

POWERGRID 300 270 294 

RELIANCE 1500 1300 1428 

SBILIFE 1820 1800 1835 

SHRIRAMFIN 660 600 656 

SBIN 800 800 802 

SUNPHARMA 1700 1600 1709 

TCS 3600 3500 3488 

TATACONSUM 1200 1100 1118 

TATAMOTORS 800 720 723 

TATASTEEL 170 160 164 

TECHM 1660 1600 1607 

TITAN 3600 3500 3603 

TRENT 6000 5500 5693 

ULTRACEMCO 12000 11500 11316 

WIPRO 250 250 251 
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OI against MWPL 

Symbol MWPL Open Interest 
Limit for 
next day 

% OI 

HINDCOPPER 65482129 48810350 13397672 75% 

SAIL 289148547 192570700 82120419 67% 

RBLBANK 121575211 76412725 39083725 63% 

MANAPPURAM 109606743 67497000 36629405 62% 

BSOFT 32988281 20307500 11031366 62% 

CDSL 35530000 21494850 12258650 60% 

LICHSGFIN 60244101 33902000 23329895 56% 

IRCTC 60165566 33843250 23314037 56% 

GRANULES 29668038 15837850 12346786 53% 

NATIONALUM 178967755 94608750 75410617 53% 

BANDHANBNK 193371109 101665200 82037353 53% 

TATACHEM 31601465 16030400 13990991 51% 

CANBK 672420574 339896250 298903295 51% 

CHAMBLFERT 31728204 15995150 14146643 50% 

HFCL 189248684 95283600 84502649 50% 

HUDCO 100095000 50189975 44900275 50% 
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Derivative Recommendations: 

Stock Name 
Call 

(Buy/Sell) 
Entry price Targets Stop Loss Duration Status 

HUDCO (Bull Call spread) Buy 9.8 20 4 Positional Open 

HAL FUT Sell 4990.4 4870 5050 1-2 Days Open 
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